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M.A. (ECONOMICS) Semester - 4 (CBCS) Examination
March/April - 2025 (As Per Syllabus Year June-2019)
Econometrics - 2(Elective-1)

Time: 2:30 Hours Marks: 70
Instructions:
1. All questions are compulsory.
2. Figures to the right indicate marks.
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Que.l Discuss sources of data for econometric analysis. (14)
Que.l Discuss contribution of econometric methods to?li: development of Economics
Que.2 Find the least squares estimators for the given regression model. (14)

Yi=o+BX;+u [whereu~N (0, 5?).]
OR
Que.2 Explain OLS method.

Que.3 What is meant by Auto-correlation? Explain any one of the methods of detecting auto-correlation.  (14)

OR
Que.3 Discuss Dummy (binary) variables.
Que.4 Discuss Multiple regression model.
OR
Que.4 Discuss consequences of multicollinearity.
Que.5 Write Short notes (any two)
1) limitations of econometric methods
2) Properties of least-squares estimate
3) Heteroscedasticity
4) lagged variables
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